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	Lecture No.
	Dates
	Name of the Topic

	Unit -I
	Introduction to Derivatives

	1.
	29.02.2016
	Introduction to Derivatives

	2.
	29.02.2016
	Development of Derivative Markets

	3.
	01.03.2016
	Growth of Derivative Markets

	4.
	02.03.2016
	Types of Derivatives 

	5.
	08.03.2016
	Uses of Derivatives

	6.
	09.03.2016
	Fundamental linkages between spot & Derivative Markets

	7.
	14.03.2016
	The Role of Derivatives Market

	8.
	14.03.2016
	Uses & Misuses of derivatives

	Unit II
	Future and Forward Market

	9.
	15.03.2016
	forward market definition, mechanism features

	10.
	16.03.2016
	structure of forward market

	11.
	21.03.2016
	Future market definition, mechanism features

	12.
	21.03.2016
	Structure of futures market

	13.
	22.03.2016
	Mechanics of future markets

	14.
	28.03.2016
	Hedging Strategies using futures

	15.
	28.03.2016
	Determination of forward and future prices

	16.
	29.03.2016
	Determination of forward and future prices

	17.
	30.03.2016
	Interest rate futures

	18.
	04.04.2016
	Currency futures and Forwards

	Unit III
	Options and Option strategies

	19.
	04.04.2016
	Options definition & types

	20.
	06.04.2016
	Distinguish between Options and Futures

	21.
	11.04.2016
	Structure of Options Market

	22.
	11.04.2016
	Principles of Option Pricing

	23.
	12.04.2016
	Option Pricing Models: The Binomial Model problems

	24.
	13.04.2016
	Option Pricing Models: The Binomial Model problems

	25.
	18.04.2016
	Option Pricing Models: The Binomial Model problems

	26.
	18.04.2016
	The Black – Scholes Merton Model problems

	27.
	19.04.2016
	The Black – Scholes Merton Model problems

	28.
	20.04.2016
	The Black – Scholes Merton Model problems

	29.
	06.06.2016
	Basic Option Strategies

	30.
	06.06.2016
	Advanced Option Strategies

	31.
	07.06.2016
	Trading with Options

	32.
	08.06.2016
	Hedging with Options

	33.
	13.06.2016
	Currency Options

	Unit IV
	Commodity Market Derivatives

	34.   
	14.06.2016
	Commodity Market Derivatives introduction

	35.
	15.06.2016
	Types of commodity market

	36.
	20.06.2016
	Commodity Futures 

	37.
	20.06.2016
	Commodity Options

	38.
	21.06.2016
	Commodity Swaps

	39.
	22.06.2016
	Commodity Exchanges- MCX Role

	40.
	27.06.2016
	Functions & Trading 

	41.
	27.02.2016
	Commodity Exchanges- NCDEX Role

	42.
	28.06.2016
	Functions & Trading

	Unit V
	Swaps

	43.
	29.02.2016
	Swaps definition, Concept

	44.
	04.07.2016
	Nature of Swap Market

	45.
	04.07.2016
	Evolution of Swap Market

	46.
	05.07.2016
	Features of Swaps

	47.
	11.07.2016
	Major types of Swaps

	48.
	11.07.2016
	Interest Rate Swaps: Process and functions

	49.
	12.07.2016
	Currency Swaps: Process and functions

	50.
	13.07.2016
	Commodity Swaps: Process and functions

	51.
	18.07.2016
	Equity Index Swaps: Process and functions

	52.
	18.07.2016
	Credit Risk in Swaps

	53.
	19.07.2016
	Credit Swaps

	54.
	20.07.2016
	Using Swaps to Manage Risk

	55.
	25.07.2016
	Pricing and Valuing Swaps

	56.
	25.07.2016
	Pricing and Valuing Swaps

	57.
	26.07.2016
	Revision

	58.
	27.07.2016
	Revision 
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